
Securities Lending Report

HSBC CONTINENTAL EUROPE / HSBC MSCI AC FAR EAST EX JAPAN UCITS ETF - 797734

Report as at 05/05/2025

Summary of policy

% limit on maximum percentage of book on loan 25%

Revenue Split 75/25 *

Name of the Fund HSBC CONTINENTAL EUROPE / HSBC MSCI AC FAR EAST EX JAPAN UCITS ETF - 797734

Replication Mode Physical replication

ISIN Code IE00BBQ2W338

Total net assets (AuM) 266,677,358

Reference currency of the fund USD

Securities lending data - as at 05/05/2025

Currently on loan in USD (base currency) 26,599,025.68

Current percentage on loan (in % of the fund AuM) 9.97%

Collateral value (cash and securities) in  USD (base currency) 28,351,390.21

Collateral value (cash and securities) in % of loan 107%

Collateral data - as at 05/05/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) Valuation (base ccy) Weight

AT0000A04967 ATGV 4.150 03/15/37 AUSTRIA GOV AT EUR AA1 1,037.73 1,180.21 0.00%

CH0440081393 CHGV 06/26/34 SWITZERLAND GOV CH CHF 26,308.79 32,025.14 0.11%

CH0557778815 CHGV 1.250 06/28/43 SWITZERLAND GOV CH CHF 6,877.77 8,372.16 0.03%

DE0001030559 DEGV 0.500 04/15/30 GERMANY GOV DE EUR AAA 109,670.49 124,728.25 0.44%

DE0001030724 DEGV 08/15/50 GERMANY GOV DE EUR AAA 40,492.90 46,052.57 0.16%

DE0001102465 DEGV 0.250 02/15/29 GERMANY GOV DE EUR AAA 4.81 5.47 0.00%

DE0001135325 DEGV 4.250 07/04/39 GERMANY GOV DE EUR AAA 15.43 17.54 0.00%

DE0001141851 DEGV 04/16/27 GERMANY GOV DE EUR AAA 109,620.15 124,670.99 0.44%

DE0007030009 RHEINMETALL ODSH RHEINMETALL COM DE EUR AAA 964,602.89 1,097,042.88 3.87%

DE0007100000 MERCEDES BENZ GR ODSH MERCEDES BENZ GR COM DE EUR AAA 644,251.94 732,707.74 2.58%

Securities lending statistics

12-month average on loan in USD (base currency) 12,164,642.02

12-month average on loan as a % of the fund AuM 7.56%

12-month maximum on loan in USD 26,043,565.06

12-month maximum on loan as a % of the fund AuM 17.35%

Gross Return for the fund over the last 12 months in  (base currency fund) 64,262.55

Gross Return for the fund over the last 12 months in % of the fund AuM 0.0399%

* The sub-fund will receive 75% of the gross revenue generated and the remaining 25% will be split between the Securities Lending Agent and the Management Company



Collateral data - as at 05/05/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) Valuation (base ccy) Weight

DE0008404005 ALLIANZ ODSH ALLIANZ COM DE EUR AAA 965,015.26 1,097,511.88 3.87%

DE000BU22056 DEGV 2.900 06/18/26 GERMANY GOV DE EUR AAA 213.92 243.30 0.00%

DE000BU22064 DEGV 2.700 09/17/26 GERMANY GOV DE EUR AAA 52.99 60.27 0.00%

DE000BU2Z023 DEGV 2.200 02/15/34 GERMANY GOV DE EUR AAA 6,260.78 7,120.38 0.03%

FI0009003727 WARTSILA ODSH WARTSILA COM FI EUR AA1 150,494.83 171,157.78 0.60%

FR0013154044 FRGV 1.250 05/25/36 FRANCE GOV FR EUR AA2 79.67 90.60 0.00%

FR0013313582 FRGV 1.250 05/25/34 FRANCE GOV FR EUR AA2 108,935.17 123,891.97 0.44%

FR0014001NN8 FRGV 0.500 05/25/72 FRANCE GOV FR EUR AA2 84,597.57 96,212.82 0.34%

FR001400Z2L7 FRGV 2.700 02/25/31 FRANCE GOV FR EUR AA2 28,259.87 32,139.95 0.11%

GB0007980591 ORD USD0.25 BP PLC CST GB GBP AA3 822,027.99 1,097,549.25 3.87%

GB0032089863 ORD GBP0.50 NEXT PLC CST GB GBP AA3 283,520.40 378,548.67 1.34%

GB00B0CNHZ09 UKTI 1 1/4 11/22/55 UK TREASURY GIL GB GBP AA3 92,784.83 123,883.76 0.44%

GB00B1L6W962 UKTI 1 1/8 11/22/37 UK TREASURY GIL GB GBP AA3 6,737.79 8,996.11 0.03%

GB00BBJNQY21 UKT 3 1/2 07/22/68 UK TREASURY GIL GB GBP AA3 391,060.45 522,133.20 1.84%

GB00BJQWYH73 UKT 1 1/4 10/22/41 UNITED KINGDOM GIL GB GBP AA3 45,944.34 61,343.62 0.22%

GB00BMBL1D50 UKT 1/2 10/22/61 UK TREASURY GIL GB GBP AA3 22.02 29.40 0.00%

GB00BMF9LF76 GBGV 4.000 10/22/63 UNITED KINGDOM GIL GB GBP AA3 131,570.13 175,668.83 0.62%

GB00BPSNBG80 UKTI 1 1/4 11/22/2054 UK Treasury GIL GB GBP AA3 17.25 23.03 0.00%

JP1024581Q37 JPGV 0.200 03/01/26 JAPAN GOV JP JPY A1 7,633,896.07 53,131.46 0.19%

JP1024601Q58 JPGV 0.300 05/01/26 JAPAN GOV JP JPY A1 5,089,401.53 35,421.93 0.12%

JP1024661QB1 JPGV 0.500 11/01/26 JAPAN GOV JP JPY A1 499,592.90 3,477.14 0.01%

JP1103581L42 JPGV 0.100 03/20/30 JAPAN GOV JP JPY A1 29,951,851.75 208,463.09 0.74%

JP1103731Q12 JPGV 0.600 12/20/33 JAPAN GOV JP JPY A1 4,650,640.07 32,368.18 0.11%

JP1103741Q44 JPGV 0.800 03/20/34 JAPAN GOV JP JPY A1 4,615,478.31 32,123.45 0.11%

JP1103761QA5 JPGV 0.900 09/20/34 JAPAN GOV JP JPY A1 4,629,035.41 32,217.81 0.11%

JP1201391C86 JPGV 1.600 06/20/32 JAPAN GOV JP JPY A1 52,561.36 365.82 0.00%

JP1201701KA5 JPGV 0.300 09/20/39 JAPAN GOV JP JPY A1 29,947,836.60 208,435.14 0.74%

JP1201711L13 JPGV 0.300 12/20/39 JAPAN GOV JP JPY A1 29,969,659.96 208,587.03 0.74%

JP1201731L76 JPGV 0.400 06/20/40 JAPAN GOV JP JPY A1 75,009,926.84 522,064.58 1.84%

JP1201741LA9 JPGV 0.400 09/20/40 JAPAN GOV JP JPY A1 29,960,206.24 208,521.24 0.74%

JP1201751M13 JPGV 0.500 12/20/40 JAPAN GOV JP JPY A1 29,932,334.27 208,327.25 0.73%

JP1201881Q46 JPGV 1.600 03/20/44 JAPAN GOV JP JPY A1 74,994,345.86 521,956.14 1.84%

JP1300691M16 JPGV 0.700 12/20/50 JAPAN GOV JP JPY A1 29,934,411.86 208,341.71 0.73%

JP1300711M79 JPGV 0.700 06/20/51 JAPAN GOV JP JPY A1 110,399,244.97 768,372.11 2.71%

JP1300841QA6 JPGV 2.100 09/20/54 JAPAN GOV JP JPY A1 308,571.41 2,147.64 0.01%

JP1400031A58 JPGV 2.200 03/20/50 JAPAN GOV JP JPY A1 899,096.88 6,257.66 0.02%

JP3201200007 OLYMPUS ODSH OLYMPUS COM JP JPY A1 205,316,698.10 1,428,991.88 5.04%

JP3368000000 RESONAC HLDG ODSH RESONAC HLDG COM JP JPY A1 205,171,199.48 1,427,979.22 5.04%

JP3371200001 SHIN-ETSU CHEM ODSH SHIN-ETSU CHEM COM JP JPY A1 205,118,398.32 1,427,611.73 5.04%



Collateral data - as at 05/05/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) Valuation (base ccy) Weight

JP3381000003 NIPPON STEEL ODSH NIPPON STEEL COM JP JPY A1 41,031,497.40 285,576.76 1.01%

JP3401400001 SUMITOMO CHEM ODSH SUMITOMO CHEM COM JP JPY A1 138,492,499.31 963,899.47 3.40%

JP3435000009 SONY GROUP ODSH SONY GROUP COM JP JPY A1 205,259,998.81 1,428,597.26 5.04%

JP3436100006 SOFTBANK GROUP ODSH SOFTBANK GROUP COM JP JPY A1 205,118,499.99 1,427,612.43 5.04%

JP3733000008 NEC ODSH NEC COM JP JPY A1 31,454,998.59 218,924.90 0.77%

JP3735400008 NTT ODSH NTT COM JP JPY A1 42,338,218.70 294,671.46 1.04%

JP3753000003 NIPPON YUSEN ODSH NIPPON YUSEN COM JP JPY A1 22,843,799.53 158,991.47 0.56%

JP3756600007 NINTENDO ODSH NINTENDO COM JP JPY A1 40,787,998.95 283,882.02 1.00%

JP3890350006 SMFG ODSH SMFG COM JP JPY A1 10,830,599.28 75,380.32 0.27%

JP3898400001 MITSUBISHI ODSH MITSUBISHI COM JP JPY A1 10,826,048.91 75,348.65 0.27%

JP3900000005 MHI ODSH MHI COM JP JPY A1 31,543,949.47 219,543.99 0.77%

JP3902400005 MITSUBISHI ELEC ODSH MITSUBISHI ELEC COM JP JPY A1 31,758,649.38 221,038.29 0.78%

JP3902900004 MUFG ODSH MUFG COM JP JPY A1 10,946,248.09 76,185.23 0.27%

JP3910660004 TOKIO MARINEHLDG ODSH TOKIO MARINEHLDG COM JP JPY A1 10,733,098.23 74,701.72 0.26%

JP3976300008 RYOHIN KEIKAKU ODSH RYOHIN KEIKAKU COM JP JPY A1 205,066,999.48 1,427,253.99 5.03%

KYG875721634 TENCENT HOLDINGS ODSH TENCENT HOLDINGS COM HK HKD 237,070.78 30,657.89 0.11%

NL0000235190 AIRBUS NL ODSH AIRBUS NL COM FR EUR AA2 965,027.03 1,097,525.27 3.87%

NL0011585146 FERRARI ODSH FERRARI COM IT EUR 36,156.07 41,120.30 0.15%

US0326541051 ANALOG DEVICES ODSH ANALOG DEVICES COM US USD AAA 40,403.71 40,403.71 0.14%

US0378331005 APPLE ODSH APPLE COM US USD AAA 379,098.71 379,098.71 1.34%

US30303M1027 META PLATFORMS ODSH META PLATFORMS COM US USD AAA 378,756.90 378,756.90 1.34%

US5949181045 MICROSOFT ODSH MICROSOFT COM US USD AAA 1,476,274.25 1,476,274.25 5.21%

US67066G1040 NVIDIA ODSH NVIDIA COM US USD AAA 1,097,521.49 1,097,521.49 3.87%

US81762P1021 SERVICENOW ODSH SERVICENOW COM US USD AAA 378,102.75 378,102.75 1.33%

US912797PD35 UST BILL 01/22/26 US TREASURY GOV US USD AAA 100,409.32 100,409.32 0.35%

US912797PE18 UST BILL 07/17/25 US TREASURY GOV US USD AAA 100,477.24 100,477.24 0.35%

US912810FP85 UST 5.375 02/15/31 US TREASURY GOV US USD AAA 520,208.68 520,208.68 1.83%

US912810PX00 UST 4.500 05/15/38 US TREASURY GOV US USD AAA 100,452.27 100,452.27 0.35%

US912810QC53 UST 4.500 08/15/39 US TREASURY GOV US USD AAA 25,451.47 25,451.47 0.09%

US912810QD37 UST 4.375 11/15/39 US TREASURY GOV US USD AAA 100,449.89 100,449.89 0.35%

US912810QQ40 UST 4.375 05/15/41 US TREASURY GOV US USD AAA 100,462.43 100,462.43 0.35%

US912810RG58 UST 3.375 05/15/44 US TREASURY GOV US USD AAA 1,587.72 1,587.72 0.01%

US912810RJ97 UST 3.000 11/15/44 US TREASURY GOV US USD AAA 475,647.21 475,647.21 1.68%

US912810SD19 UST 3.000 08/15/48 US TREASURY GOV US USD AAA 519,759.57 519,759.57 1.83%

US91282CJY84 UST 1.750 01/15/34 US TREASURY GOV US USD AAA 28,514.49 28,514.49 0.10%

US91282CKU44 UST 4.625 05/31/31 US TREASURY GOV US USD AAA 32,340.59 32,340.59 0.11%

US91282CKY65 UST 4.625 06/30/26 US TREASURY GOV US USD AAA 7,484.87 7,484.87 0.03%

US91282CMR96 UST 4.125 02/29/32 US TREASURY GOV US USD AAA 100,405.91 100,405.91 0.35%

US92343V1044 VERIZON ODSH VERIZON COM US USD AAA 378,099.29 378,099.29 1.33%



Collateral data - as at 05/05/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) Valuation (base ccy) Weight

Total: 28,351,390.21 100.00%

Counterparts

Number of counterparties with exposure exceeding 3% of the Fund's NAV

No. Major Name Market Value

Top 5 borrowers in last Month

No. Counterparty Market Value

1 NATIXIS (PARENT) 7,315,053.83

2 MORGAN STANLEY & CO INTERNATIONAL PLC (PARENT) 2,642,427.05

3 HSBC BANK PLC (PARENT) 2,512,386.80

4 MACQUARIE BANK LTD (PARENT) 2,363,457.18

5 GOLDMAN SACHS INTERNATIONAL (PARENT) 1,529,329.02
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